
TREASURY MARKET PRACTICES GROUP 

MAY 11, 2021 •  3:00-5:00 PM 

 
MEETING AGENDA 

 

ADMINISTRATIVE ITEMS1 
 

OPERATIONAL PLANS FOR VARIOUS CONTINGENCIES FOR TREASURY DEBT PAYMENTS 

WHITE PAPER  

  
DISCUSSION OF RECENT MARKET DEVELOPMENTS  

  

TREASURY MARKET RESILIENCE DISCUSSION  

• Discussion of five primary areas for further study by the Interagency Working Group on 
Treasury Market Surveillance (IAWG) identified at the Federal Reserve Bank of New York’s 
Annual Primary Dealer Meeting. 

 

THE NETTING EFFICIENCIES OF MARKETWIDE CENTRAL CLEARING 
• Presentation of recent Federal Reserve Bank of New York Staff Report. 

 

DATA AND TRANSPARENCY WORKING GROUP UPDATE   
• TMPG members to review progress made by the data and transparency working group.  

 

MARGINING SUMMARY DISCUSSION  
 

NEXT MEETING  
• Tuesday, June 22, 2021  

 

 
1 Due to the coronavirus pandemic this meeting will be held over a virtual platform. 

https://www.newyorkfed.org/medialibrary/microsites/tmpg/files/Operations_Contingency_Plans.pdf
https://home.treasury.gov/news/press-releases/jy0116
https://www.newyorkfed.org/medialibrary/Microsites/tmpg/files/Netting_Efficiencies_of_Marketwide_Central_Clearing_05_07_21.pdf
https://www.newyorkfed.org/medialibrary/media/research/staff_reports/sr964.pdf

